A generalized Bessel function of two variables satisfies a system of partial differential equations. Two of the singular loci of the system are of irregular type. Near one of them we study the asymptotic behavior of suitably chosen linearly independent solutions. In our calculation coalescing saddle points are treated. •¬ (see [6] ), which is equivalent to a completely integrable Pfaffian system of the form Consider the functions
•¬ Clearly the zero of g'0(t) is -x, and those of g'1(t) are
•¬ Simple computation leads us to the following lemma concerning the saddle points of g(t) and h(t).
LEMMA 3.1. Under the condition |y/x|<R, |x|>R', the zeroes of g'(t) are given by
•¬ (j=0, 1), and those of h'(t) by
•¬ (j=0,1), where R' is a sufficiently large positive constant.
In the series of lemmas stated below, r denotes an arbitrary constant satisfying 0<r•¬r0(<1).
LEMMA 3.2. Under the condition |y/x|<R, |x|>R', we have the following:
•¬ for •¬;
•¬ for •¬; and
•¬ LEMMA 3.3. Under the condition |y/x|<R, |xy|>R1, |x|> R', we have the following:
•¬ Here R1 is a sufficiently large positive constant.
LEMMA 3.4. Under the condition |y/x|<R, |x|>R', we have the following:
•¬ and
•¬ on the circle |t|=|x|1/2. 
